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ABSTRAK

Nama Mahasiswa : Winda Sari
Judul Skripsi : Analisis Pengaruh Kinerja Keuangan Dan Non Keuangan
Terhadap Return Saham Pada Perusahaan Perbankan Yang

Terdaftar Di BEI 2018 - 2022

Dalam penelitian ini dilakukan bertujuan untuk mengetahui pengaruh
Capital, Asset, Earning, Liquidity dan CSR terhadap refurn saham sektor perbankan
BEI 2018-2022. Penelitian ini menggunakan data sekunder perusahaan perbankan
yang terdaftar di BEI 2018-2022. Jenis penelitian ini adalah kuantitatif dengan data
sekunder melalui laporan keuangan. Populasi berjumlah 47 perusahaan. Sampel
dipilih berdasarkan kriteria (Purposive Sampling) sehingga ditemukan sampel
sebesar 31 perusahaan. Data dilakukan analisis olah data SPSS melalui seperangkat
pengujian yang mendukung analisis regresi berganda dan uji hipotesis. Hasil
didalam riset ini ialah : 1) Terdapat pengaruh kinerja keuangan perusahaan yang
diukur berdasarkan Capital terhadap return saham sektor perbankan BEI 2018-
2022. 2) Terdapat pengaruh kinerja keuangan perusahaan yang diukur berdasarkan
Asset terhadap return saham sektor perbankan BEI 2018-2022. 3) Terdapat
pengaruh kinerja keuangan perusahaan yang diukur berdasarkan Earning terhadap
return saham sektor perbankan BEI 2018-2022. 4) Tidak Terdapat pengaruh kinerja
keuangan perusahaan yang diukur berdasarkan Liquidity terhadap return saham
sektor perbankan BEI 2018-2022. 5) Tidak Terdapat pengaruh kinerja non
keuangan perusahaan yang diukur berdasarkan Corporate Social Responsibility

terhadap return pada sektor perbankan BEI 2018-2022.

Kata Kunci : Capital, Asset, Earning, Liquidity, CSR dan Return Saham.
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ABSTRACT

Student Name - Winda Sari
Thesis Title : Analysis of the Influence of Financial and Non-Financial
Performance on Stock Returns in Banking Companies Listed

on the IDX 2018 - 2022

This research was conducted with the aim of determining the influence of
Capital, Assets, Earnings, Liquidity and CSR on stock returns in the IDX banking
sector 2018-2022. This research uses secondary data from banking companies
listed on the IDX 2018-2022. This type of research is quantitative with secondary
data through financial reports. The population is 47 companies. The sample was
selected based on criteria (Purposive Sampling) so that a sample of 31 companies
was found. The data was analyzed using SPSS data through a set of tests that
support multiple regression analysis and hypothesis testing. The results of this
research are: 1) There is an influence of company financial performance as
measured by Capital on stock returns in the IDX banking sector 2018-2022. 2)
There is an influence on the company's financial performance as measured by assets
on stock returns in the IDX banking sector 2018-2022. 3). There is an influence on
the company's financial performance as measured by Earnings on IDX banking
sector stock returns 2018-2022. 4) There is no influence on the company's financial
performance as measured by liquidity on stock returns in the IDX banking sector
2018-2022. 5) There is no influence on the company's non-financial performance
as measured by Corporate Social Responsibility on returns in the IDX banking

sector 2018-2022.

Keywords: Capital, Assets, Earnings, Liquidity, CSR and Stock Returns.
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